llateral Valuati

Bank of America
Stock Price assumptions S-Nov<01
Earon  $11.30 , TCW -Select ~ §14.33
Compag $9.11 TCW - Aggr. $10.84
Eli Lilly $77.89 TCW - Small $15.68
EQTT $17.72

Outnandmg Lo:n Balance

| Colisteral Pleg&ed | Shares | Value |

Enron Corp. - $0.00 0.0%
Compaq Computer 83,064 $756,713.04 100.0%
Compsq Compner 11.970

Compaq Compuzer 71,094

Total Market Value of Collateral $756,7113  100.0%
Less: Coliateral Required (80% LTV) 0.00% L<1]

Excess (Deficit) Collateral $756,713
Borrowing Power $605,370

Available to Borrow $605,370

Outsnndmg Loan Bnlnnce

{Collateral Pledged | Shares | . Value |
Compaq (KLL owns) 113,064 $1,030,013 27.8%
Eli Lilly & Co. 20,220 $1,574,936 42.5%
EOTT Energy Partners 5,000 $88.600 2.4%
Enron Corp. 60,000 ( $678,000 18.3%
Earon 25,000 '
Earon @ $12.44/share (owed by KLL personal) 35.000
TCW Galileo Select Equities - S0 0.0%
TCW Galileo Aggressive Growth - $0 0.0%
TCW Small Cap Growth 21,369 $335066 9.0%
Total Market Value of Collateral $3,706,615  100.0%
Less: Coliateral Required (LTV 80%) 44.92% $2,081,250
| Excess (Deficit) Collateral $1,625,365
Borrowing Power 51,300,292
Availabie to Borrow ' $1,300.292
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liateral Valuation
Bank of America

-‘ .-l|-

Balance

Qutstanding Loan

| 53,000,000 |

|Coliateral Pledged Shares | Value |
Compaq 124,596 $1,135.070  28.9%
Enron Corp. 210,400 $2.377.520 60.5%
Enron @ 12 .44/share 79.691 $900.508
Enron ($15.81/sh) 9.440 $106.672
Enron ($17.75/sh) 1.259 $21.007
Earon ($16.25/sh) 0 $8.977
Enron Corp. (from Compass & BA) 112.620 $1.340.406
Lilly 5,330 $415.154 10.6%
Total Market Value of Collateral 83,927,743 100%
Less: Collateral Required (80% LTV) 76.4% $3,750,000
Excess (Deficit) Coliateral $177,743
Borrowing Power $142,195
Available to Borrow $142,195 :
{
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